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Title Author/ 

Editor 
 

Year  
published

Call 
Number 

Location 

Handbook of graph theory Gross, Jonathan L., 
Yellen, Jay. 

2004 519.17 HAN Maths Library 

Heights in diophantine geometry Bombieri, Enrico., 
Gubler, Walter. 

2006 511 BOM Maths Library 

Interest rate models : theory and practice; 
with smile, inflation and credit 

Brigo, Damiano. 2006 519.86 BRI Maths Library 

Lévy processes and stochastic calculus Applebaum, David. 2004 519.217 APP Maths Library 
Market-valuation methods in life and pension 
insurance 

Møller, Thomas., 
Steffensen,Mogens.

2007 Processing Maths Library 

Markov processes, Gaussian processes, and 
local times 

Marcus, Michael B., 
Rosen, Jay. 

2006 Processing Maths Library 

Modern applied statistics with S Venables, W. N., 
Ripley, Brian D. 

2002 519.254 VEN Maths Library 

Nonlinear dynamics and chaos : with 
applications to physics, biology, chemistry, 
and engineering 

Strogatz, Steven H. 2000 517.93 STR Maths Library 

Non-linear dynamics and statistical theories 
for basic geophysical flows 

Majda, Andrew. 2006 532.5M6 MAJ Maths Library 

Numerical methods for stochastic control 
problems in continuous time 

Kushner, Harold J. 2001 519.217 KUS Maths Library 

Quantitative risk management : concepts, 
techniques, and tools 

McNeil, Alexander 
J., Frey, Rüdiger., 
Embrechts, Paul. 

2005 519.86 MCN 
(restricted 
loan) 

Maths Library 

Statistics of financial markets : an 
introduction 

Franke, Jürgen., 
Härdle, Wolfgang., 
Hafner, Christian. 

2004 Processing Maths Library 

Stochastic integration with jumps Bichteler, Klaus. 2002 Processing Maths Library 
Stochastic modelling for systems biology Wilkinson, Darren 

James. 
2006 Processing Maths Library 

     
Singular-perturbation theory : an introduction 
with applications 

Smith, Donald R. 1985 Processing Level 2 Physical 
Sciences & 
Engineering book 
collection 
Central Library 

 
Check the library catalogue to see if it is on the shelf, if the book is on loan or in processing you can place a hold on it. 

http://www3.imperial.ac.uk/library/digitallibrary/librarycatalogue

